
 

   SPEC CPU  |      Coef.   Robust         z    P>|z|     [95% Conf. Interval]  N       R2 #                  
   Benchmark |     CAGR     Std. Err.           CPUs 
-------------+----------------------------------------------------------------------------------- 
1995m5-2000m3 
int95        |   .5826577   .0175146    33.27   0.000     .5483296    .6169857  152 .92 41 
fp95         |   .6397016   .0231907    27.58   0.000     .5942486    .6851546 142 .90 41 
int95_rate   |   .6241582   .0273672    22.81   0.000     .5705194     .677797  54 .87 20 
fp95_rate    |   .7227752      .0331    21.84   0.000     .6579003    .7876501  47 .83 18 

2000m11-2004m11 
int2000      |   .3304092   .0173773    19.01   0.000     .2963503    .3644681 215 .80 76 
fp2000       |   .3429411    .023522    14.58   0.000     .2968389    .3890433 203 .81 73 
int2000_rate |   .4697731   .0512966     9.16   0.000     .3692337    .5703125 160 .77 59 
fp2000_rate  |   .3989549   .0351676    11.34   0.000     .3300276    .4678822 162 .84 59 
-------------+----------------------------------------------------------------------------------- 
2005m2-2007m1 
int2000      |   .3222474    .016442    19.60   0.000     .2900217    .3544732 
fp2000       |   .3365855    .022279    15.11   0.000     .2929195    .3802515 
int2000_rate |   .4650892   .0475414     9.78   0.000     .3719098    .5582686 
fp2000_rate  |   .3986346    .032545    12.25   0.000     .3348476    .4624217 

2005m6-2012m11 
int2006      |   .1709304   .0069587    24.56   0.000     .1572916    .1845691 689  .84 254 
fp2006       |   .2467286   .0077563    31.81   0.000     .2315266    .2619306 690  .87 254 
int2006_rate |   .2472256    .013015    19.00   0.000     .2217167    .272734 728  .62 278 
fp2006_rate  |   .2537211   .0101781    24.93   0.000     .2337725    .2736698    711  .76 261 
-------------+----------------------------------------------------------------------------------- 
2013m1-2016m5 
int2006      |   .1687175   .0064265    26.25   0.000     .1561218    .1813133 
fp2006       |   .2414989   .0070952    34.04   0.000     .2275926    .2554053 
int2006_rate |   .2417978   .0119286    20.27   0.000     .2184181    .2651774 
fp2006_rate  |   .2480768   .0093352    26.57   0.000     .2297801    .2663735 
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clear all 
set obs 10000000 
set seed 3492673 
gen  arch_dum =  round(runiform()) 
gen  time =round(runiform()) 
gen  clock_rate = 1000+500*round(runiform()) +500*time 
gen  turbo =  round(runiform())   
tab arch_dum time 
tab clock_rate time 
tab turbo time 
 
gen  speed = clock_rate + 500*arch_dum + 200*turbo  
gen  mfg_cost = 50 +  2* clock_rate + 2000* turbo + 500*arch_dum -10 * time 
gen  p= 100 + 2 *speed + mfg_cost + 1000*runiform()   
* = 600 + 2 *speed + mfg_cost + mean zero uniform disturbance 
* = 650 + 4* clock_rate + 1500 archdum + 22* turbo -10 * time //drop speed 
 
corr time turbo arch_dum clock_rate speed 
regress p speed time clock_rate arch_dum   
estimates store drop_turbo 
regress p speed time arch_dum turbo  
estimates store drop_clock 
regress p speed time clock_rate turbo  
estimates store drop_arch 
regress p time clock_rate arch_dum turbo  
estimates store drop_speed 
* with misspecification 
regress p speed time 
estimates store speed_only 
regress p speed time turbo  
estimates store speed_turbo 
regress p speed time arch_dum  
estimates store speed_arch 
regress p speed time clock_rate  
estimates store speed_clock 
esttab drop_speed drop_turbo drop_clock drop_arch  speed_only , se r2 star
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